


American Beacon Money Market Portfolio as of 01/31/2012  (Unaudited)

Cusip Issuer Maturity Date Final Maturity Date Principal Amount Amortized Cost Coupon/ Yield Category of Investment

324998004 Fidelity Prime Money Market Fund 2/1/2012 2/1/2012 25,433,753 25,433,753.24 0.19% Investment Company

85799V9B5 State Street Inst Liq Reserves Fund 2/1/2012 2/1/2012 779,842 779,842.46 0.17% Investment Company

Repo Barclays Capital Non-Govt Tri-Pty Repo 2/1/2012 2/1/2012 33,000,000 33,000,000.00 0.38% Other Repurchase Agreement

Repo BNP Paribas Sec Non-Govt Tri-Party Repo 2/1/2012 2/1/2012 33,000,000 33,000,000.00 0.38% Other Repurchase Agreement

Repo Credit Suisse Sec Non-Govt Tri-Pty Repo 2/1/2012 2/1/2012 32,000,000 32,000,000.00 0.25% Other Repurchase Agreement

Repo Deutsche Bank Sec Non-Govt Tri-Pty Repo 2/1/2012 2/1/2012 33,000,000 33,000,000.00 0.28% Other Repurchase Agreement

Repo Merrill Lynch PFS Non-Govt Tri-Pty Repo 2/1/2012 2/1/2012 30,000,000 30,000,000.00 0.25% Other Repurchase Agreement

Repo RBC Capital Mkts Non-Govt Tri-Pty Repo 2/1/2012 2/1/2012 31,000,000 31,000,000.00 0.20% Other Repurchase Agreement

Repo Wells Fargo Sec Non-Govt Tri-Party Repo 2/1/2012 2/1/2012 30,000,000 30,000,000.00 0.30% Other Repurchase Agreement

48802RCP2 Kells Funding LLC 3(c)7 CP 2/2/2012 2/2/2012 4,000,000 3,999,966.67 0.30% Asset Backed Commercial Paper

48802TFA8 Kells Funding LLC 3(c)7 CP 2/2/2012 2/2/2012 30,000,000 29,999,583.33 0.50% Asset Backed Commercial Paper

Repo JPM Securities Non-Govt Tri-Party Repo 2/2/2012 2/2/2012 33,000,000 33,000,000.00 0.40% Other Repurchase Agreement

6555P0B73 Nordea NA Inc CP 2/7/2012 2/7/2012 30,000,000 29,998,149.99 0.37% Financial Company Commercial Paper

05253ABA7 Aust & NZ Banking Group 4(2) CP 2/10/2012 2/10/2012 30,000,000 29,997,937.50 0.28% Financial Company Commercial Paper

20272DBP4 Commonwealth Bk of Au 4(2) CP 2/23/2012 2/23/2012 16,665,000 16,662,046.59 0.29% Financial Company Commercial Paper

9033E0BP0 US Bank NA CP 2/23/2012 2/23/2012 30,000,000 29,995,783.33 0.23% Financial Company Commercial Paper

67983TC12 Old Line Funding LLC 4(2) CP 3/1/2012 3/1/2012 30,000,000 29,994,683.33 0.22% Asset Backed Commercial Paper

9612C0C56 Westpac Banking Corp 4(2) CP 3/5/2012 3/5/2012 30,000,000 29,992,987.50 0.26% Financial Company Commercial Paper

06417ESA2 Bank of Nova Scotia NY YCD 3/7/2012 3/7/2012 30,000,000 30,000,000.00 0.28% Certificate of Deposit

20272DCF5 Commonwealth Bk of Au 4(2) CP 3/15/2012 3/15/2012 15,000,000 14,995,520.83 0.25% Financial Company Commercial Paper

86959BS22 Svenska Handelsbanken NY YCD 3/15/2012 3/15/2012 30,000,000 30,003,934.54 0.51% Certificate of Deposit

83050TCG4 Skandinaviska Enskilda Banken AB 4(2)CP 3/16/2012 3/16/2012 32,000,000 31,983,964.44 0.41% Financial Company Commercial Paper

74977KCM9 Rabobank USA Fin Corp CP 3/21/2012 3/21/2012 30,000,000 29,981,625.00 0.45% Financial Company Commercial Paper

86257YAU8 Straight-A Funding LLC 4(2) CP 4/10/2012 4/10/2012 12,676,000 12,671,383.82 0.19% Government Agency Debt

86257EFQ6 Straight-A Funding LLC 4(2) CP 4/11/2012 4/11/2012 17,000,000 16,993,719.44 0.19% Government Agency Debt

85324TDQ6 Standard Chartered Bank 4(2) CP 4/24/2012 4/24/2012 32,000,000 31,963,111.11 0.50% Financial Company Commercial Paper

63253JF47 Natl Australia Fdg (DE) 4(2) CP 6/4/2012 6/4/2012 11,000,000 10,990,527.78 0.25% Financial Company Commercial Paper

63253JF54 Natl Australia Fdg (DE) 4(2) CP 6/5/2012 6/5/2012 22,450,000 22,430,668.06 0.25% Financial Company Commercial Paper

Weighted Average Maturity: 26

Weighted Average Life: 26

http://www.sec.gov/cgi-bin/browse-edgar?action=getcompany&CIK=0001001641&type=n-mfp&dateb=&count=40&scd=filings
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